Trade costs for ¢ Trade Cost Analysis ”

Summary Statistics

Benchmark price: vwap

Total Market Value: 54,109,328

Total Trade Costs: 45536.99

First Period: 2007-03-01 Trade costs per period
Last Period: 2007-03-30
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1 119,000 -3,572 102 Figure 1: A time series plot of trade costs.
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Figure 2: A time series plot of trade costs in bps.



